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Sector weightings Portfolio characteristics Portfolio S&P 500 Index

Quarterly returns

Period
"Pure" gross

return* (%) Net return (%)
S&P 500 Index

(%)

Annualized compound returns as of Dec. 31, 2023

Period
"Pure" gross

return* (%) Net return (%)
S&P 500 Index

(%)

01 0 20

 "Pure" gross of fees returns do not reflect the deduction of trading costs or any other expenses, and are supplemental to net returns. See note 5 on page 4.
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Number of Holdings 66 50
Weighted Average 12-Month Forward EPS Growth 11. % %

Weighted Average Long-Term EPS Growth % %

Weighted Average Return on Equity % %
Weighted Average Long-Term Debt to Capital % %
Weighted Harmonic Average 12-Month Forward P/E

Weighted Harmonic Average 12-Month Trailing P/E

Weighted Average Price/Book

Weighted Average Dividend Yield (Trailing 12 Months) 1.43% 1. %
Weighted Average Market Cap ($M) $ $
Median Market Cap ($M) $  $
Turnover (TTM) % N/A
Portfolio characteristics are based on a representative account of the strategy and are subject to change.

Market capitalization breakdown (%)

■ Large
■ Mid
■ Small

-5.17 -5.89 -3.27



FOR PUBLIC USE

To
obtain a list of all recommendations made by Invesco Advisers, Inc. in this investment style during the last year, please contact Invesco Advisers, Inc. at 800 349
0953.

Top quarterly contributors to /detractors from performance

Top 5 contributors
Average

weight (%) Top 5 detractors
Average

weight (%)

For more information on the calculation methodology and a complete list of each holding’s contribution to the overall account’s performance during this time period, please contact
Invesco Advisers, Inc. at 800 349 0953. The holdings identified do not represent all of the securities purchased, sold or recommended for advisory clients. Past performance is not 
a guarantee of future results.

Sample portfolio

Top 10 holdings

Ticker Security Sector
% of total

net assets
1.GOOGL Alphabet Inc Communication Services 4.02
2.AMZN Amazon.com Inc Consumer Discretionary 3.82
3.DOX Amdocs Ltd Information Technology 0.98
4.AEE Ameren Corp Utilities 0.44
5.AXP American Express Co Financials 2.16
6.AIG American International Group Inc Financials 1.70
7.AAPL Apple Inc Information Technology 5.83
8.AMAT Applied Materials Inc Information Technology 1.82
9.APTV Aptiv PLC Consumer Discretionary 0.27

10.AJG Arthur J Gallagher & Co Financials 0.82

Other sample holdings
META Meta Platforms Inc Communication Services
NFLX Netflix Inc Communication Services
TMUS T-Mobile US Inc Communication Services
VZ Verizon Communications Inc Communication Services
LOW Lowe's Cos Inc Consumer Discretionary
MBLY Mobileye Global Inc Consumer Discretionary
SBUX Starbucks Corp Consumer Discretionary
TSLA Tesla Inc Consumer Discretionary
VVV Valvoline Inc Consumer Discretionary
STZ Constellation Brands Inc Consumer Staples
COTY Coty Inc Consumer Staples
PEP PepsiCo Inc Consumer Staples
PM Philip Morris International Inc Consumer Staples
WMT Walmart Inc Consumer Staples
CVX Chevron Corp Energy
XOM Exxon Mobil Corp Energy
MRO Marathon Oil Corp Energy
SCHW Charles Schwab Corp/The Financials
EQH Equitable Holdings Inc Financials
FI Fiserv Inc Financials
JPM JPMorgan Chase & Co Financials
MTB M&T Bank Corp Financials
MA Mastercard Inc Financials
WFC Wells Fargo & Co Financials
BDX Becton Dickinson & Co Health Care
BIIB Biogen Inc Health Care
BSX Boston Scientific Corp Health Care
LLY Eli Lilly & Co Health Care
GILD Gilead Sciences Inc Health Care

Other sample holdings (continued)

HCA HCA Healthcare Inc Health Care

JNJ Johnson & Johnson Health Care

LZAGY Lonza Group AG Health Care

MRK Merck & Co Inc Health Care

THC Tenet Healthcare Corp Health Care

UNH UnitedHealth Group Inc Health Care

ZBH Zimmer Biomet Holdings Inc Health Care

BA Boeing Co/The Industrials

EMR Emerson Electric Co Industrials

EFX Equifax Inc Industrials

HUBB Hubbell Inc Industrials

OTIS Otis Worldwide Corp Industrials

PCTY Paylocity Holding Corp Industrials

UBER Uber Technologies Inc Industrials

UPS United Parcel Service Inc Industrials

ADSK Autodesk Inc Information Technology

MSFT Microsoft Corp Information Technology

NVDA NVIDIA Corp Information Technology

NOW ServiceNow Inc Information Technology

TXN Texas Instruments Inc Information Technology

TYL Tyler Technologies Inc Information Technology

CRH CRH PLC Materials

DD DuPont de Nemours Inc Materials

PLD Prologis Inc Real Estate

D Dominion Energy Inc Utilities

FE FirstEnergy Corp Utilities

D Dominion Energy Inc Utilities

FE FirstEnergy Corp Utilities
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Invesco Advisers, Inc. is the investment adviser for the separately managed accounts (SMA); it provides investment advisory services to
individual and institutional clients and does not sell securities. It is an indirect, wholly owned subsidiary of Invesco Ltd.
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assets

Invesco Large Cap Core SMA Wrap Composite as of Dec. 31, 2022

2021 27.65 23.95 28.71 N/A N/A N/A <5 0.34 975 0
2020 15.49 12.10 18.40 N/A N/A N/A <5 0.27 876 0

2022 -19.37 -21.80 -18.11 N/A 20.26 21.16 <5 0.28 865 100

Annualized compound returns as of Dec. 31, 2022

Period
“Pure” gross

return* (%) Net return (%)

S&P 500 
Index Total
Return (%)

1 Year
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Since Inception (01/01/20)

-19.37

5.93

5.93
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2.80

2.80
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7.66

7.66
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